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12 staapst 2019 1. menomamIock 70 6T HJOKTOPY (PUSHKO-MATEMATHIECKUX HAYK, TIPO-
deccopy HOputo Esremsesuay Imukmuxy. Best tBopueckast xuzub 10.E. mukimnxa cesiza-
Ha ¢ Boponexckum rocymapcerseHabiM yHuBepcuTeroM. B 1966 1. oH mocTynm Ha TIepBbBIif
KypC TOTJA €Ie MaTeMaTuKo-Mexannaeckoro dakynbrera BI'Y. B camom magase 1968 r.
OH pacmpeemiIcs Ha Kadeapy aaredPhl U TOTOJOTHIeCKUX METOIOB AHAJIN3A, TIe YIUIICS
o1, pykoBoacTBoM mipodeccopa FO.I'. Bopucosuua. Iocae oxornuanust B 1971 1. yxxe mare-
Marrdeckoro ¢gaxkyabrera BI'Y on mocrymmi B acmupantypy x FO.I. Bopucosuay. C 1974
o 1984 r. paboran 8 HUN maremaruku npu BI'Y, a 3arem neperten Ha poaayo Kadeapy
aJrebPBI U TOTIOJIOTUYIECKUX METOJIOB aHA/IM3a, Ha KOTOPOH B HacTOsIee BpeMs paboraer
B JO/KHOCTH TIpodeccopa. B 1975 r. oH 3amuTi KaHIXIATCKY0 Iucceprammio, a B 1995
— JIOKTOPCKYIO.

Hayunas: mesirenprocts HO.E. inkinxa cBsizana ¢ raobaiibHBIM aHAJIU30M (aHAJINS
Ha MHOro0oOpasusix, HeJIMHeHHBIH aHaJIHS) U CO CTOXaCTHYIECKUM aHAJIN30M. B rimobaasHbIiM
anayms ero Been npodeccop H).I. Bopucosnda, KoTOporo oH caMTaeT CBOMM OCHOBHBIM
yaureeM. Bobinyio pos B ero mprobIeHnn K CTOXACTHIeCKOMY aHAIM3Y OKA3AJN TIPO-
dbeccop K. . DuBopru (Yopukckuit yausepcurer, Bemukobpuranust) u akajgemuk HAH
Yxpamasr 10.J1. lamenkuil, KOTOPbIX OH TAKYKE CIUTAET CBOUMH YIUTEISMHU.

[lepsast mayunast pabora ObLIa BBITOJHEHA UM €Il B CTyIeHYecKue rognl. B Helt ObLia
[IOCTPOEHA TOIOJIOTHIECKAs] XapaKTepUCTUKa THIa ducia Jledmrena st ogHOrO KJtacca
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MHOTOBHAYHBIX OTOOpayKeHU! ¢ HeBBITYKJIbIMU obpasamu, ommcanubiM A.Jl. Meimkucom
B 1954 1. pu usyUeHUn OOBIKHOBEHHBIX TU(D(PEPEHITNATBHBIX YPaBHEHN 063 e TMHCTBEH-
HOCTH U TI€PEOTKPBITHIM B 90-X I'T. MOJBCKUMHU MaTeMaTUKAMU (COBMECTHAas! IyOJIMKAaIsT
¢ FO.I. Bopucosmuem [1]). 3aTem Ha 0CHOBE PUMaHOBa MAPAJIEIHLHOTO IEPEHOCA UM ObLI
IOCTPOEH AHAJIOT MHTErPabHBIX OIEPATOPOB Ha TJIAIKUX MHOroobpasusx. B mocmencteum
9TOT KJIACC OTIEPATOPOB OKA3AJICS OYEHb XOPOIIO MPUCTIOCOOIEHHBIM K M3YIEHUI0 CTOXa-
cruvaeckuX udepeHnnaabHbIX yPABHEHNUN HA MHOTOOOPA3HUSIX, & TAKKEe K JIBYXTOIETHOM
Kpaesoil 3amade 1j1si ypaBHEHUH HeIMHEHHON MeXaHUKH Ha MHOTOOOPA3UsIX, B TOM UHUCJIE
B 3aJ1a9e 00 yIPABJISIEMOCTH CHCTEMBI.

[lepBbie paboTHI O CTOXACTUIECKOMY AHAJU3Y OBLIM CBSI3aHBI CO CTOXACTUIECKUMUI
muddepentmantbabiMu ypaBHenusivu B ¢opme Uto mHa rmagkmx muOroobpasusix. B srott
obmactu 10.E. mukmuxom momydensr rimybokne pesyiabTaThl. Y KaXKeMm, HampuMep, Heob-
XOJIMMOE U JIOCTATOYHOE YCJIOBUE MOJTHOTHI CTOXACTUIECKOIO MMOTOKA Ha MHOroobpasuu (B
TOM YHCJIE U B JIMHEHHOM IIPOCTPAHCTBE ), HEIPEPBIBHOTO Ha GECKOHEUHOCTH.

[Mocnenmame roner 10.E. nmukinx u ero yYeHUKH HCCIEMAYIOT CTOXACTUIECKHE yPaB-
HEHUsI ¥ BKJTIOYEHWSI, 3a/[aHHbIE B TEPMHUHAX TAK HA3BIBAEMBIX IIPOHU3BOJIHBIX B CPEJIHEM,
BBeJIEHHBIX . HejbcoHOM mjist Hy K| CO3JAHHON MM CTOXACTUYECKOW MeXaHuKU (Bapu-
aHT KBaHTOBOW MexaHnukwm). B paborax mayunoit mkossl FO.E. [nukiuxa sra remaruxa
OJTy9mJia 3HaUUTeIbHOE pasputne. VccmemoBanbl MHOTHE HOBBIE 3aJ1a49u, C(HOPMYIUPO-
BaHHBIE B TEPMHHAX YKA3aHHBIX ITPOM3BOJIHBIX. B 4acTHOCTH, HAWIEHBI PeleHus: ypaBHe-
HUil cTOXacTUYeCKON MeXaHUKU, KaK HEPEeJIATUBUCTKON, Tak U PEIATUBUCTKON, a TakzKe
B KaJUOPOBOYHBIX MOJISIX. ANIapar MPOU3BOIHBIX B CPEJIHEM IPUMEHEH K MCCIIEIOBAHUIO
YPaBHEHUI JTEOHTHEBCKOTO THITA, HAYUAJIO U3YIeHNsT KOTOPBIX mosoxkero B FOVpI'Y B pabo-
tax A.JI. [ecrakosa u I"A. Ceupuitoka, B 3a/1a4ax BSI3KOH THIPOJUHAMUKN W B JIPYTUX
paszzienax MaTeMaTuIecKod (QU3MKU 1 IKOHOMUKH.

O.E. Dnmuknux siisiercst aropom 6 monorpaduit [2-7] u 6osee 200 HaydHBIX CcTa-
Telt, a TaK¥Ke PelakTOPOM HeCKOJIbKUX cOopHuKoB B cepun Lecture Notes in Mathematics
m3nareabcTBa Springer-Verlag. On siBisiercst co3maresieM W TJIABHBIM PEJIAKTOPOM MEXK-
JiyHaposHoro naygasoro xypaasia Global and Stochastic Analysis (Uszgarenscrso MUK
Publications, Nxus).

[Moxkemaem FO.E. I'mukimxy 3710pOBbst 1 HOBBIX TBOPYECKUX YCIIEXOB!

3arpebuna C.A., Sambinuigesa A.A., Kemsiep A.B., Makaposa A.B.,
Manakosa H.A., Mamkos E.}O., Cupngrok I A.
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